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Product Summary Examples of Possible Themes

BRAIN Thematic Baskets is an algorithm-based selection,
among a large universe of companies, of a global basket
of stocks whose business is related to a specific theme.

The objective is to enable the user to customize its own

sectors in order to invest in non trivial themes, in order to
implement distinctive proprietary investment ideas.

The specific theme should be defined by the user, for
example “robotics”, “nanotechnology”, “drones”,
“fashion”, “Italian food industry” etc.

The selection algorithm is based on BRAIN proprietary
Machine Learning and Natural Language Processing
platform.

Methodology

1 Once the theme has been defined by the user, an
ensemble of Machine Learning (ML) classifiers is
trained with selected documents related to the
specific theme, for example Wikipedia pages or web
page content of well-known companies active on the
theme.

2. The system scans company web pages (any other
public available information can be included) of many
thousands global stocks by focusing on the most
relevant sections, for example: Company Overview,
Products, Solutions, Applications, Patents.

3. The selection criteria for web pages analysis is
customized for the specific theme, for example for the
“luxury goods” theme the analysis would be focused
on Products section.

4. A voting scheme of several ML classifiers is adopted in
order to provide a confidence measure in the
classification outcome and it is robust with respect to
the usage of the same word in different contexts.

Cell Therapy: companies focused on the application of
cell therapy to cure patients in which viable cells are
injected, grafted or implanted in order to effectuate a
medicinal effect.

Genetic Engineering and Medicine: companies focused
on biotechnology to alter the genes of living cells in
animals, plants, and humans with applications in medicine
and research.

Hydrogen economy: companies focused on the use,
production and storage of hydrogen as a low carbon fuel
for heat, for hydrogen vehicles and long distance
transport of energy.

Drones: companies focused on the remotely-operated or
unmanned aerial, underwater, and surface-level drones
market.

3D-Printing: companies focused on either producing 3D
printers or creating specialized components, including
the modelling software for 3D printers.

Live demo baskets available here

Contacts
5. The system then builds a thematic basket by

considering all companies related to the theme.
Companies can be ordered by relevance and one can
choose various construction criteria for the basket, for
example equally weighting companies above a target
confidence threshold or a “confidence weighted”
scheme.

BRAIN is a Research Company that develops proprietary
signals based on alternative data and algorithms for
investment strategies on financial markets.

«  EMAIL: contact@braincompany.co
*  WEB: https://braincompany.co
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DISCLAIMER: the content of this presentation is not to be intended as investment advice. The material is provided for informational purposes only and does not
constitute an offer to sell, a solicitation to buy, or a recommendation or endorsement for any security or strategy, nor does it constitute an offer to provide
investment advisory or other services by Brain. Brain makes no guarantees regarding the accuracy and completeness of the information expressed in this
document.
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